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thsh 23 K a?;—; W ERERTEFALGCRELRLART RS 2 4)
IEFIFRIRESTH
Ll P £ACF E Y BWGT AN F ~) EETET: zﬁ_ﬁ £ udk b %
R s W Rk i % B ty  GEeR A H k()| - f»d(%)
JEFFERIES & COMPANY 0 1,501,103 0 1,501,103 0 0 0.00
GOLDMAN SACHS Intern 0 1,455,441 0 1,455,441 0 0 0.00
2023 BARCLAYS CAPITAL 0 1,395,857 0 1,395,857 0 0 0.00
MORGAN STANL TP 0 1,263,521 0 1,263,521 0 0 0.00
BANK OF AMERICA SEC 0 1,238,116 0 1,238,116 0 0 0.00
MORGAN STANL TP 0 1,183,309 0 1,183,309 0 0 0.00
2024# 1" 1 | GOLDMAN SACHS Intern 0 938,711 0 938,711 0 0 0.00
p 1 03% 31 [JEFFERIES & COMPANY 0 915,292 0 915,292 0 0 0.00
p JPMORGAN SEC. 0 687,546 0 687,546 0 0 0.00
Citi Group 0 606,756 0 606,756 0 0 0.00
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Building a better 9F, Mo. 333, Sec. 1, Keelung Road  Fax: 886 2 2757 6050
working world Taipei City, Taiwan, R.O.C. www.ey.com/taiwan
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A kB EN  FRNALZFTEARER

mF3g g RAERRECH BN A Emb

HEMAHETT -
B s ——=—%+=-HA=Z+—1 ———&+-H=+—-8
& % & %
i 4
DA TR ARBLI2EA1114128318
mLA 53 2 $14,177,331,562 % 816,048,751,077) =k $13,804,142,202 | 9076 $14,218,399,501 | 83.85
mA e —ERT R AREII2ER1115128318
A5 3] 2 5419,011,544 4 51,324,786,392) =% 414,783,114 2.73 1,169,376,930 6.90
R —RF R E(REI25 211145128318
B 5 B A §134,574,503 4.8134,456.282) 3,302,045 0.02 2,377,536 0.01
SRATTF AR 719,091,631 4.73 1.440,658,387 8.50
T it % At Fdt 5.080,239 0.03 2,413,649 0.01
JE o o 8 R B R 1,229,400 0.01 - R
kSR B A R 96,014,316 0.63 7,246,802 0.04
TE e 347 % B 16,487,861 0.11 4,184,728 0.03
i gk A 235,875 " 395,594 2
T F 8 232,793,240 1.53 261,900,925 1.55
HeFAE 2 55,228 = 55,228 :
KA 15,293,215,151 | 100.55 17,107,009,280 | 100.89
B M
TE A T A S48 2,660,148 0.06 % 2
Fidt B AR 1,227,964 0.01 =
it i #h B E AR AR Z N 31.407,785 0.21 96,172,462 0.57
JeAt Rl E & R 17,485,981 0.11 30,383,187 0.18
Hi A 4D AR % 18,398,518 0,12 20,255,060 0.12
At A & 3,378,215 0.02 3,745,279 0.02
A 4b AT AR 2,933,137 0.02 507,663 -
£ A i 29.443 . - _
A ket 83,521,191 0.55 151,063,651 0.89
BFHA $13.209,693,960 | 100.00 §16,955.945.629 | 100.00
AfRHMERT R LM R0 +
#HE $1,137,090,820 $1,118,496,313
Fivatt B ia 80,009,328.59 83,686,477.61
HFEREFHITE $14.2120 §12.0534
(ol 4= R RS 4R Rt 32)
FFR AT ﬁﬂ($ mERERE WAEF  UiRE é
Kirk £
Sweeney
B
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Bfn: REAMEM AMAALZSTRERGE
1039565 A Gtk AR B A s o
He@matEYa -

W i ——=%+t=H=+-1 ———%+-A=+-=8
& & k) & # %

ARRR A B4R & A +

BEAE $40,136,692 850,953,747

BRAE W CNY  9,267,938.93 CNY  11,560,334.61

FAT IR BAE A 693,931.30 936,458.84

A FH R A $57.4396 3544111

WA T3 R R CNY 13.3557 CNY 12.3447
AR A R R R BEER

FWA $490,063,466 $423,291,779

BRAE R USD 15,944 801,24 USD  13.784.413.80

FATH S A A 1,158,422.79 1,106,851.63

ERMPESTE $423.0437 $382.4287

B P IFHE AR UsD 13.7642 usD 12.4537
B B S R Ea

BEA $3,528,935,012 $6,143,878,122

AT A 1,052,905.336.21 1,197,395,246.03

EEMPHETE $5.2511 $5.1310
B Al AR £ SR B

FHRA $234,933.,062 $260,140,656

BRE—HRY CNY  54.248249.26 CNY  59,020,449.08

AT R B A 8,052,481.20 8,760,954.71

HERA TN FE $29.1752 $29.6932

ERATHETEHRY CNY 6.7368 CNY 6.7368
Bl & AR R S B

BEE $164,577,949 $194,236,710

PHEARY USD  5,354,740.49 USD  6.325931.68

AT B A 662,729.40 793,204.82

ERMFHIHE $248.3336 $244.9011

FREFHPFEGHRE USD 8.0798 USD 7.9752

(3 4 M) B 5 28 A& T 3E)
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Bim: mEafEa FU3Ee2 B RERER
P3N AEGRELTR TR B R0

HeMAMEYR -
i 5 ——=f+=f=+—8 ———%+-A=Z+—8
& # Ya ® # %
B iR el 4 AR R o +
WRAE $44,039,757 $46,675,109
FRAE-HRY AUD  2,096,699.37 AUD  2,241,007.14
AT R A 343 603.87 378,604.60
BRATHPRE $128.1701 $123.2819
FR AP T E R AUD 61021 AUD 59191
BiR A & JF o R & A R
B A §56,449,979 $64,333,134
B E - ZAR  33,997,635.80 ZAR  35.506,400.46
BT bR AR A 5,416,802.38 6,064,296.62
BEMPEHPHE $10.4213 §10.6085
B TR RE R ZAR 6.2763 ZAR 5.8550
NI AT Wt O A 2 R e
BRE $927,353,892 $941,906,788
AT RS M T 145,796,143.34 147,307,518.41
ERMTHETE $6.3606 $6.3942
N#i A ARS8 & 2 B A
BRE $623,630,699 8690,406,935
SRE—HER CNY 144,002,182.23 CNY 156,638,827.54
BAENZEHER 21,218,912.97 22,851,927.85
HBEMFHIBTE $29.3903 $30.2122
BT TE B CNY 6.7865 CNY 6.8545
REEE SR
FRE $606,316,957 $670,058 487
FRAEWRE USD  19,727,247.67 USD  21,820,323.27
AT S B E 2,752,971.73 3,082,732.88
SRmPBFE $220.2409 $217.3586
ERAFFREHRT USD 7.1658 USD 7.0782
(3 5 M B4 53R R B 3E)
FERHAAE b"fﬂ($ MABIE g B R FHEF  HEE
Kirk | g
Sweeney =
6

202403/B2229-01A-004/B40

69



(2

o

70

Bin: et aHEM - 0N ALZIFFEAGE
S R EGRESTRE A Ko
HEMBNHERA -
—_— ——z4+=f=+—8 ———%+-A=4+—8
& § % & @ %
Nt AR Re i o +
BRE $103,199.489 $100,442,675
BHRE—HER AUD  4913.249.27 AUD  4,822,543.67
HeAT AR S 2 S A B A 757.986.15 748,194.50
BREMTHERE $136.1496 5134.2467
WAy PR A R AUD 6.4820 AUD 6.4456
N g SRRk 1 4 248 B qe
BRE $133,932,665 $163,232,385
HRAE-HEY ZAR  80,662,456.34 ZAR  90,090,370.83
HAT AR PR S AR B 12,171,024.16 13,835,267.52
ERaFHERE $11.0042 $11.7983
FRAFHFTE R ZAR 6.6274 ZAR 6.5116
INCE R IE i - B
WA §780,701,777 §723,981,214
BATASREM T 63,414.488.64 64,027,847.81
BRMFHBRE $12.3111 $11.3073
NO#A ARt & 24 Ha
BHA $93,829,934 $109,540,903
AR CNY  21,666,212.51 CNY 24,852,529.35
AT B R 1,598.472.48 1,983.720.57
BRMFHFTA $58.6997 $55.2199
AR TP FE R CNY 13.5343 CNY 12,5282
NOSRA A Tt 4 i
BEA $314,978,746 $356,808,159
BEE—HES USD  10,248,210.38 USD  11,619.387.75
TS AR 817,887.43 1.024,907.02
BEEQPHBRE $385.1126 $348.1371
BEACRRETEHEE USD 12.5301 usD 11.3370
(% & MRS AR A L)
—— 1 T 1IN0
HFER:ATAF ?1“»?; e FE B “L:_}‘-_‘t_ FHEIH WES é
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i 2y 8 A AR AR TR R A B s

AR ER T -
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= & % & @ %
NO#ER & 5k ot 4 & 2248 Boar +
BHE $58.722,677 $51,728,159
BEE MY ZAR  35366.393.77 ZAR  28549537.07
AT B M 2,327,167.33 2,159.803.34
BRI SEE §25.2335 $23.9504
B4R S EE —HRE ZAR 15.1972 ZAR 13.2186
Bt al #r & st 4 S B
WA $710,045,588 $792,160,356
BT desh A R 129.300,049.68 142,050,025.51
BEMPYPHE $5.4915 85.5766
T8 A0 87 & o % Bl B
WA $3,160,754,799 $4,053,653,998
AT B A 279,307,362.49 391,565,349.86
HHRMPLSFE $11.3164 $10.3524
(ih 8- B M AE R R R 1E)
FTHERAAFE ﬁﬂ(g g fie B
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15380 4 4 TS
#FHm i BB R ERELY
121231 111.12.31 112.12.31 1101231 | 1121231 111,123
e
P G AR E
DAMACR 7 3/4 4/27/26 $34.,903,386 5 0.28 - 0.23
Pt e mp & A BNt 34,003 886 - .23
BAHD
FMGAU 4 338 04/01/31 61,305,504 55,670,628 013 0.15 040 0.33
MINALIE 172 05/01/30 35511877 L6, 706,298 018 .08 0.23 010
MINALE 11401727 31458713 31,347,902 018 016 021 0,18
MINALG 174 1000128 10,366,695 - 0.05 - 011 =
MINALUG 174 1000128 5,892,010 - 0.02 - 0.04 -
BAA T 150,534,801 103,730,828 0.99 051
A E R
EDVIN 5 114726 39,312,960 63477121 028 {148 0.26 037
A 30,312,966 63,477,121 0.26 037
A
CENABZ 6 14 01/28/28 60,083,612 23,487.2%4 (1851 0.06 0.40 .14
BEEFBZ 4 3/8 03/18731 45,916,941 32,775,038 0.14 010 0.30 019
RAILBZ 4.2 01/18/32 42 830,550 - 033 - 0.28 -
ARCO 6 1/805/2729 41,453 662 44 700,177 030 043 0.27 026
KLAB 7 04/03/49 35,084,807 - 0.18 - 0.26 -
HIDRVS 4,95 02/08/31 38,317,370 40,679,046 040 0.55 0.25 029
RDEDOR 4.95 Q11728 16,051,769 15,626,411 0.1 011 (NN 0.
GLOPAR 4 7/8 0122/30 10,625,809 51,945,653 .08 .40 0.07 031
TUPY 4 172 02010031 10,057,401 - 0.10 - 007
BRFSBZ 5 3/4 09/21/50 5,677,468 - 0.0 - 004 -
NEXA 5 3/B 05/0427 - 57,600,838 - 0,29 - 034
UNIGEL 8 3/ 10¢01/26 - 48,968,451 - 0.30 - 029
LISIM 5 W8 1711826 - 47,781,048 - 021 - 0.28
MRFGRZ 3.95 01/29/31 - 37,674 458 - 012 - 022
SIMHBZ 5.2 01/26/31 - 35,885,314 - 023 - 021
PETBRA 6 34 01/27/41 - 8,702,912 - .14 - 017
EMBREZ 6.95 01/17/28 = 27,684,736 E 012 § 0.16
CENARZ 7 5/8 0417126 - 23 BRO3ET - f.26 - 0.14
BTOWDBZ 4 3/3 12720130 - 23,359,183 - 0.24 - 014
MOVIBZ 5 174 02/08/31 - 23,204,702 - 013 - 0.4
BTOWBZ 4 3/4 10/20/30 - 19,483,042 - 19 - all
BRASKM 4 1/2 01/1V28 - 16,562,958 - .05 = 0.10
BE it 310,009,509 609,004,948 205 358
Bl
STRCNA 6 7/8 08101726 65,583,432 50,106,014 045 0.45 043 030
GWOM 4 5802015727 61,646,038 56,562,459 .46 0.46 0.40 033
MATHOM 4 5/8 03/01/30 61,026,537 53,378,043 036 0.36 0.40 031
HEMCN 6 1/3 04/01/29 60,319 472 55,678,796 0.33 033 0.40 033
GSYCNO 14 12/01/28 57,101,457 - 0.32 - 033 -
NAVCOR 8 1,2 03/15730 40635 264 - 21 - 0.33 -
OTEXCN 3 7/8 12101729 37,033,605 - 016 5 025 <
MXCON S 118 10/15/27 34,570,051 54,215,527 016 0.27 .23 0.32
TELSAT 4 7/8 06/01/27 32,655,726 24 842 694 0.45 0.45 021 Q.15
ONGAME 8 08/01/30 29.814,542 - 024 - 0.20 -
MNAVCOR £ 172 03/15/30 12,828 %06 - 0.05 - 008 -
GWCN 9 1.2 1170127 8,990,140 8,500,083 0,05 0.05 0.06 0.08
ONGAME & 08/01/30 6020344 - .05 - 0,04 -
GSYCN 9 144 120128 5,748,997 - 0.03 = 0.04
(£ M AR AR
- k]
EFE AT ﬁﬂ($ M E LR eHER MR
Kirk
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202403/B2229-01A-004/B40

72



Fio: HEHR

(500 £ I R
R M ailas TR EREN
112.12.31 1111231 112,12.31 1111231 | 1121231 111.12.31
£ 8 4
A
OTEXCN 3 7/8 02/15/28 52,859457 i .01 - 0.02 -
TELSAT 4 7/8 06/01/27 - 6,020,374 - 011 - 0.03
E ST 526,806,058 309,203 990 T
Wt
CONSEN 5 578 10/1528 59,904 840 60,197,355 0.44 0.44 03g 0.30
KOAND S /1525 24,372,671 21,631,939 0.36 0.36 016 013
CONSEN 5 10v15/28 22,221,629 22 186,018 .32 032 0.15 0.13
frE N 106,589,146 104,015,312 0.70 0,62
4l
CWCLN § 3/4 09/07/27 31,240,760 - .22 - 021 -
CWCLN 5 34 09/07/27 20,407,080 - a2 - 0.19 -
BCAPS 3.9 04/27/31 - 52 355,006 - 0.73 - .31
AGROSL 4.6 (/20732 - 27.041,126 - 0.21 - 016
s 60,737,849 50,296,132 040 07
B A
MEITUA 3.05 10/28/30 43,309,898 - .13 - D28 -
HRINTH 4 144 11/07/27 43,262,303 - 014 - 0,28 -
FOSUNI5.95 10/19/25 28,185,630 - 016 - 019 -
HONGOI 6 1/4 D08/ 24 - 56,180,299 - 0.39 - 033
COGARD 7 1/4 04/08/26 - 48,026,820 - 0.1% - 028
YLLGSP 5 1/8 05/2026 - 26,003,543 - 021 - 0.16
ROADKG 5 1/8 072626 - 16,084,083 - Q.15 - 0.09
COGARD 2.7 0712726 - 15,295 406 - 012 - 009
GERGHE 4 5/8 0521/23 - 14,956,940 - 013 - 0,09
COGARD 5 148 01/17725 . 10,607,560 x 007 " 0.06
d AR 114,817,831 168,114,616 o 110
Fihe
GEOPAR 5 1/2 01/17/27 43,178,580 43,695,447 032 033 028 026
CNECN 5 3/4 11/24/28 41,296,632 57,036,640 037 4z 027 034
ECOPET & /8 04/289/30 33,538,120 30,700,475 0.06 0.06 0.22 Q.18
AVALCE 4 3/8 02/04/30 218,482 bad 32 457281 011 013 019 0.19
TERMOC 77/8 01730129 26,161,652 & 019 . 017 -
ECOPET 5 W8 1182/51 25,605,713 - .15 - 017 -
TELEFC 4.95 07%/17430 14,688,767 30,299,853 018 32 010 023
AICNEA & 3/ 06/15/33 - 28,082,343 - 0.20 - 017
OCENSA 407/14/27 = 15,180 439 - 011 = 0.09
Fa ks st 212,950,108 246,461 478 T 40| 146
wa
LHAGR 3 1/2 07/14/29 69,718,793 58,577,124 0.42 0.42 0.46 035
CERTEC 5 144 (02415730 47379 880 - 0.33 - 0.31
TUICRY 6 112 0515/26 47,140,342 ’ 027 s 031 :
ZFFNGR 2 1/2 10023727 44 685460 37,893,017 023 023 029 022
SAZGR 7 1/2 DB/21/26 35,904 106 - 007 - 0.24 -
8 244,918,581 96,470,141 161 0,57
#2
ENOQGLN 0 1/2 04/30:27 15,735,740 - 012 - 0,10 -
R §15,735,740 5 0.10 =
(i 5 M 40 Y o)
T 41N
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e
Ry B M BRI 2% kR 2%
112.12.31 111.12.31 112:12.31 111231 112.12.31 111.12.31

2am

e
AY 4178 0615728 $32,762,739 £23,318,933 D46 021 035 014
LORCAT 4 0%/ 1827 36,617,239 32,328,814 0.035 0.05 024 018
EDRSM 5 1/207/15/27 33,983,828 25935811 027 027 022 015
AY 4 1/8 061528 6,804,375 6,436,571 0.06 0.06 .04 .04
GRFSM 4 34 10/15/28 - 55,758,512 - 0.30 - (.33
GRFSM 3.2 05/01/25 - 18,920872 - 0.06 - il
GRFSM 3 7/8 10715/28 - 11,617,801 - 0.03 - 0.07
GRFSM 1 5/8 02/15/25 - 7,158,496 - 003 - .04
B3 F 5t 130,168,181 181,484 810 0.85 1.07

=8
SFRFP 5 172 1001528 69,410,681 52,855,757 0.14 0,11 046 031
ILDFP 7 1Y15/28 56,621,738 51,419,689 021 0.21 037 050
BANLIA & 1/8 05/01/28 48,966,324 - 0.39 - 0.32 -
SFRFP 5 1/8 07715729 47,939,164 46,271,245 0.08 0.08 0.31 0.27
LOXAM 4 112 02715127 35,762,586 31,518,365 030 030 023 0.19
LOXAM 2 7/8 D4/15/28 33,063,892 29,212,004 033 033 022 017
ILIOFP 5 5/8 10/15/28 30,301,408 26,342,379 012 0.12 0.20 015
CERBA3 1220531128 28,571,166 27,583,898 0.14 0.14 0.19 0.16
KILOTO 3 3/8 1215720 24,768,507 21,867,138 016 Q.16 016 0,13
SFRFP 3 3/8 01/15/28 19,637,272 15470537 0.07 0.06 0.13 0,09
FONFP 5 03/31/29 18,202 685 18,310,454 029 .29 0.12 011
SFRFP 5 1/2 10/15/29 13,148 704 12,791 469 .03 0.03 0.09 0.08
BANLIA 7 05/01/29 10,790,516 - (.06 - 0.07 -
BANIJA 5 3/8 03,0125 - 47 234 815 - 1140 - 0.28
BIOGRP 3 3/R 02/01/28 - 35,167,659 - 012 . 021
BANIIA 3 1/2 03/01.25 - 32,432,762 - .18 - 0.1%
i B At 437,274,743 448 478,171 287 2.64

%m
1SATLN 6 3/4 10/01/26 76,455,256 71,305,475 0.12 012 0.50 0.42
ROLLS 5 3/4 1071527 48,402,172 02996372 016 (.32 032 0.55
GTWICK 4 3/8 04/07/26 47,078,200 41007835 028 028 031 .25
VMED 4 7/8 07/1528 47,022,230 30,041,718 .14 0.11 0.31 01g
STONFBE 1/4 07/31/25 45 685932 35317210 010 0.09 0.0 021
TFUELN 6 1/8 04/30/26 45 680,180 35423759 021 .19 0.30 021
PFDLN 3 172 1015726 41,878,288 37,325492 335 .35 0.28 0,22
ASSDLN 3 114 02/16/26 40,040,117 43 418816 0.08 0.07 027 027
DAVLLO 5 1/2 06/15/27 40,306,000 32,711,179 017 017 0.27 .19
IGBOND 2 12 06/24/28 39287 514 - 015 - 0.26 =
TIAGLN 2 3/4 03/25/25 36,837493 32,967,923 022 022 0.24 019
MARSPE 3 3/4 05/1%26 36,126,749 30,761,248 047 a2 0.24 0.18
PINEFI 3 1/4 09/30v25 35,326,124 31,704,727 0.1z 12 .23 019
ASSDLN 4 02/16:27 32,496,769 - 0.19 - (.21 -
LUNSEAM 4 5/8 06/01/28 32316016 29 436,455 .09 009 02] 017
CONSETE 4 /8 07/15/27 32,037,877 18,119,678 .14 011 021 0.1
TALKLN 3 7/8 0220125 30,131.273 28,531 468 014 0.4 020 017
ROLLS 4 5/8 02/16/26 264582 813 20,670,984 011 0.0 Q.19 0.12
MEWLN 4 374 11704727 27,528,989 - 017 - {.18 -
SHILNM 5 1/4 11730726 26,974,102 231831 541 0.2% 0.29 .18 014
ICELTD 4 5/2 03/1525% - 54,000 691 - 032 - 0.32
EGBLEN 6 3/4 02007725 g 53,715,048 : 027 : 032
EGBLFN 4 3/B 02/07/25 - 42,378,939 - 022 - 025
BURLN & 1/8 10/26/24 - 40,320,573 - LI3 - 024
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R a4

Ab il 4 4 AL =
T = N ey faxEY
112.12.31 111.12.31 1121231 | 1101231 | 1120231 | 1111231
B
#E
BMELN 3 578 07/15/25 5 $25,111,508 - 0.18 . 0.15
VCPLN 3 5/8 08/24/26 - 19,534,506 - 0.15 - 0.12
R 792,094,204 873625336 521 517
it b
KOS 7 1/2 03/01/28 69,346,431 31,609,325 0.55 028 046 019
KOS 7 1/8 04/04126 - 27,013,901 - 0.16 - 0.16
gyt 69,346,431 58,623,126 046 035
HA AR
GAMHOL 7.558 07/15/27 46,621,011 - 0.24 031 £
AR 46,621,011 . .31 -
Sy i
TIGO 4 1/2 04/27/31 54,705,860 . 027 - 0.36 3
EGUATE 5 7/8 0541327 32,771,821 46,876,376 034 0.48 0.22 0.28
TIGO 5 1/8 01/1528 21.839480 . 0.17 - 0.4 4
T ot 109,317,261 46,876,376 .72 028
k)
MPEL 5 3/8 12/04/20 55,290,318 22,766,020 0.18 0.08 0.36 0.13
MPEL § 34 07/2128 15,223,247 . 0.06 . 0.10 -
MPEL 5 344 07/2128 1228916 - 0.03 . 0.05 .
ROADEG 6.7 09/30/24 : 23,503,903 - 0.18 = 0.14
it 77,742,481 46,269,923 0.51 0.27
R
MDY B 144 10/22/25 42,617,571 60,767,935 0.26 0.35 0.28 036
MEDCI 6 3/8 01430027 40,998,543 51,168.424 028 031 0.27 030
ADROW 4 1/4 10731124 34,174,346 - 0.15 - 0.22 -
Rt 117,790,460 111,936,359 o 0.66
TR
AER G 1/2 06/15/45 77,044,193 72974491 0.50 0.50 051 043
EIRCOM 2 §/8 02/1527 32,084,739 27,698,220 0.36 0.29 0.21 0.16
& 8ot 109,128,932 100,672,711 0.72 0.50
L5
TEVA 778 09/15/29 43,180,397 . 022 - 0.28 i
LVIATH 6 34 06/30/30 - 62,913,750 = 0.39 - 0.37
TEVA 3.15 1001426 - 48,445 670 - 0.05 - 0.29
£, Pt 43,180,397 111,363,426 028 0.66
PR
INCLEN 4 1/2 04/18/27 43,162,388 - 0.40 - 0.28 .
INAPIN 6 1/4 10125/25 43,024,328 - 0.41 . 0.28 .
CLRNPW 4 14 (32527 42,504,069 . 0.46 - 028 .
GRNKEN 5.55 D1/29/25 43,204,095 - 0.28 - 0.28 .
ISTLIN 5.95 04/19/26 35,181,273 5 o018 2 0.23 %
ISTLIN 5.95 04/18/24 & 46,501,124 - 030 - 027
RFVIN § 778 03/0527 E 44,277,098 E 033 - 026
INGREN 5 3/8 04/29/24 - 32,530,889 - 034 - 0.19
HBSPIN 4 1/8 05/18/31 - 22,690,008 - 0.14 012
AZUPOE 5.65 12/24/24 - 18,048,857 . 0.1 - 0.11
BRI $206,077,053 $164,048,966 1.35 0.96
(3 4 D0 o 0 e B 1)
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Fip t HEFR

TV T
B % B M R A 8% HRFEN
1121231 11231 112,12.31 111.12.31 112.12.31 111.12.31

P

A
TONTRA 3 3/4 05/15/28 $76,002,983 £72,048,052 0.62 (162 050 042
ALTICE 5 0171528 59,607,921 76,216,834 018 .26 .35 045
SFRFPF 10 1/2 05/15727 35 544786 - 0.12 - 0.24 -
ALTICE 4 1/4 08/15/29 35577318 31,185,411 0.15 0.15 0.23 018
SAMISA 3 12 05/1526 27,156,654 24,648,328 0.23 0.23 018 015
ALTICE 5 3/4 08/15/29 25,502 440 - 0.05 - 017 -
INEGRP 3 3/8 03/31/26 14,861 489 20,480,358 0.4 0,22 .10 012
SFRFP 8 05/15/27 13 428 596 §,485,538 0.05 003 0.09 0.05
SFRFP 6 02/15/28 2,958,998 - 0.02 - 0.02 -
KFERST 4 1/4 0301/26 - 25,634,211 0.25 - .15
AT s 301,030,185 258,699,632 192 152

e
WYNMAC 5 5/8 0826/28 77,262,195 - 0.20 0.51 -
STCITY 6 1.2 01/15/28 55,382,027 0.39 030 -
STCITY 50171529 19,902 946 - oor - 0.13 -
Bt 152,547,168 - 1.00

2aF
EFIRME 4.9 11/20/26 57,060,641 67,751,060 .59 0.71 037 040
TNEMAK 3 5/8 06/28/31 37,566,342 459333742 0.29 041 0.25 0.29
CYDSA 6 108 L0427 31,825.221 - 042 - 0.21 -
PEMEX 6 12 03/1327 - 60,387,152 - [0S - 0.36
BAKIDE 7.45 11/15/29 48 585,805 - 022 - 029
PEMEX 7.69 01/23/50 - 42,641,117 - 0,02 - (.25
CEMEX 545 11/19/29 41,395,152 - 019 - 0.24
PEMEX 6.7 02/16/32 - 41,102,541 - 0.03 - 0,24
KUOBMM 5 3/4 070727 - 33,937,207 - 0.26 - 0.20
FPEMEX & 34 09/21/47 30,462,874 0.03 - 018
PEMEX 5.95 01/28/31 - 20,978,105 - 0.02 - 012
PEMEX 4 12 01/23/26 - 20,810,121 - 0.07 - 012
PEMEX 6.84 01/23/30 20,358,296 0.0 012
CEMEX 7 3/8 06/05/27 - 14,203 863 - 0.08 - 0.08
BAKIDE 6.59 02/20/32 - 10,142,802 004 0.06
E &N 1 126,458,204 302,089,927 205

e
THEHLD & 09/18/27 54,127 445 54,367,900 21 0.21 036 032
SEPLLN 7 3/4 0401726 36,555,504 61,801,385 0.20 0.38 0.24 036
IHSHLD & 174 112928 21,115,263 21,164,439 017 017 .14 0.12
FEA BT 111,798,302 137,333,724 0.74 0.80

i
TMOBNL 3 3/4 01/15/29 43,710,187 38,701,364 017 017 0.29 0.23
UPCE 4 7/B 07/15/31 40,631,055 38,784,895 0.12 012 0.27 0.23
UPCE 3 7/B D6/15/29 37,176,169 - 0.3% - 0.24 =
TRIVIU 3 3/4 08/15/26 34,605,872 31,501,004 0.17 017 0.23 .1
OJPARKH 2 03/0127 34,681,519 30,166,965 0.17 0.17 0.23 0.18
ADRBID § 1/4 02/01/30 32,328,770 23,683,381 0.20 020 021 014
PHIDOM 3 1/8 06/15/28 10,054,221 - 0.05 007 -
BOELST 6 1/4 02/15/29 9,263,352 - 0.o7 - 006 -
LMCFIN Float 04/01/24 - 32,578,158 - 017 - 019
Mt $242,541,145 5105,505,857 1.60 L16
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Kt Hid B

A6 #L B 4E 7 D ER/
¥ t W £ RIEES ELRN
112.12.31 1111231 1121231 [ 101231 | 120231 | 1102
2 6k
dnt att
HRGNO 3 3/8 (2/24/25 §- 528,034,711 % 0.34 . 0.16
1 - 28,034,711 - 0.16
% ]
CONDA 4 112 01/30/30 41,770,977 66,192,933 0.26 0.40 0.27 0.39
4t 41,770,977 66,192,033 0.27 0.39
LS
MINSUR 4 172 102831 44,197,311 62,262,139 033 047 029 0.37
ORSAPE 5 5/% 04/28/27 43,205,892 - 0.41 . 028 .
INRCON 3 1/4 03/22/28 - 50,249,602 - 032 - 0.30
oot 87,403,203 112,511,741 0,57 0.67
i S e FT i
ARACEN 5 §/8 10/07/26 ; 32,977,910 < 0.13 . 0.19
i s R4 |t - 12977910 . 0.19
T
VERISR 3 1/4 0211527 36,281,347 31,535,056 010 010 024 .18
INTRUM 3 172 07/15/26 - 27,612,707 - 013 - 0.16
[T BRT 36,281,347 59,148,363 0.24 0.35
ER 4
COOLAT 4 12 01/20/29 35,397,500 . 025 - 023 .
YEBNK 9 1/4 10/16/28 19,254 400 - .07 - 013 -
TCELLT 5.8 04/11/28 16,705,744 - 0.13 - 0.2 5
TCELLT § 3/4 10/15/25 16,359,050 15,635,967 011 011 011 0,09
SISETI 5.95 03/14/26 . 30,900,327 Z 0.15 . 0.18
AYDEMT 7 3/4 0200227 - 27,036,613 - 0.14 . 0.16
ISCTR 6 1/8 04425724 = 19,839,201 - (05 - 0.12
£t 89,716,694 93,421,108 0.59 0.55
412 1k 2, &5
HLSTWR 7 12/18/25 33,357,664 52,433,114 017 0.19 022 0.31
2Rt 33,357,664 52,833,114 022 031
LB
CYH 5 58 03/1527 101,902,190 53,063,795 0.19 0.1l 0.67 031
CCL 6 05/01129 98,793,218 46,684,898 017 011 0.65 028
SIRI 4 07/15128 86,382,446 30,132,148 0.15 0.06 057 0.18
NVRI § 34 07/31/27(1%4) 79,737,492 67,514,496 0.59 0.59 0,52 0.40
HASI 3 3/8 06/1526 75,230,933 56,944,144 027 021 0.52 0.34
NGL T 172 02/01/26 77,669 950 65,387,092 012 .12 051 0.40
ACT 4 578 01/15027 76,259,611 72,907,809 034 0.34 0.50 0.43
MCFE 7 3/8 02/15/30 75,365,146 606,337,567 0.13 0.13 0.50 0.39
CWK 6 344 05/15/28 72,704,738 58,721373 0.37 .31 0.48 035
PEGI 4 172 08/15/28 72.272,278 68,579,979 0.35 0.35 .47 0,40
RCL 4 1/4 070126 72,016,073 60,288,227 0.37 (.37 0.47 036
F 2,386 02/17/26 72,008,723 65,102,123 029 029 047 03§
UVN 6 5/8 06/01/27 71,584,924 69,302,622 0.16 0.16 0.47 041
HARMID 7 1/2 09/01/28 69,581,463 56,818,224 038 038 0.46 039
CSCHLD 4 568 12/01/30 69,487,194 63,796,267 0.16 0.16 0.46 0.38
(3 4 D M T AR B 12)
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45 41 o A RS
w R & % &8 Ik A BEEEK
112.12.31 111.12.31 1120231 | D230 121231 | 1110231
& 8t
B
SEM 6 1/4 08/15/26 §68.976,472 565,282,063 018 018 0.45 0.39
ARI 4 5/8 06/15729 66,905,277 52,243,305 0,52 0.42 044 0.31
UAL 4 5/8 04/1529 65,183,029 60,682,105 a1l 011 043 0.36
PRG 6 11/15/29 64,155,080 55984577 038 038 .42 033
EXETFI63/5 11401729 64,036,159 49,007,471 0.67 0.67 042 0.29
NRG 3 378 02113729 33,014,688 50,039,760 0.47 0.1 042 0.30
LADR 4 144 0201727 63,635,274 59,161,273 0.34 0.35 042 035
CIVIR 34 0701431 63,076,620 - 014 - 0.41 -
VST 507/31/27 62,769,045 56,987,851 016 0.15 0.41 034
HOWMID 6374 01/1527 62,304,400 44,563,809 051 038 041 0.26
CRGYFN 7 1/4 05/01/26 61,886,045 57,953,059 040 .40 041 0.34
AAL S 1/2 05/1529 61,695,669 . 0.19 i 0.41 =
AM 5 374 0171528 61,271,437 57418186 0.31 0.31 0.40 034
PFGC 5 172 1015/27 60,638,065 58,055,931 019 019 0.40 0.34
CHTR 4 172 08/15/30 60,355,859 55,329,42) 0.13 0.13 040 033
TGNA 7 3/4 0601727 60,337,985 1,176,845 097 1.19 040 .42
FGP 5 3/8 04/01/26 60,246,298 55,943,650 0.3 0.31 .40 033
USLEMH 6 14 01/15/20 60,200,621 10,244,563 027 0.19 .40 0.18
BMCAUS 5 02/1527 50,969,923 56,761,776 0.24 024 0.39 0.33
CHTR 6 3/$ 09/01/29 59,800,534 56,965,708 013 013 0.39 0.34
AHEDBB 6 5/8 05/01/28 59,300,971 25017978 .55 0.25 0.39 0.15
TTML 4 03/01/20 59,267,247 55,921,074 042 042 039 033
CHTR 5 02/01/28 58,794,778 55,556,672 0.08 .08 0.39 033
CSWHOL 5 12/15/28 58,312,245 50,332,606 0.59 0.54 0.38 030
NOVHOL 6 5/8 04/15/29 58,053,504 56,135,044 0.38 0,38 038 033
MTX 5 07/01/28 57,694,144 27,402,298 049 025 038 0.16
CEC 6 344 05/01/26 57,263,325 65,829,891 029 035 0.38 039
CZR 6 114 07101125 56,290,443 54,620,787 0.05 0.05 037 032
HCA 3 12 09/0130 55,790,784 91,740,052 0.07 012 037 .54
INTMAT 6 1/2 08/01/29 55,748 431 48,544,438 0.17 015 037 029
IONCOR 4 §/8 05/01/28 55,733,191 22,825,973 0.56 0.28 037 0.13
NFP 4 7/% 08/15/28 55,503,760 13,038,392 0.33 0.0d 0.36 0.08
ADVGRO 6 1/4 03/01/28 55,205,654 51,023,384 0,36 0.36 0.36 030
ATSG 4 3/4 02/01/28 54,638,402 54,161,861 023 0.33 0.36 032
DLX & 06/01/29 34,503 556 50,645,095 0.42 0.42 1.36 0.30
BID 7 38 10/1527 54,388,611 64,402,495 0.24 029 0.36 038
HA § 374 0120026 54295642 - 0.16 - 0.36 =
CPN 3 3/4 03/01/31 53,662,713 60,652,577 0.22 0.27 0.35 0.36
UPBD 6 3/8 02/15/29(1k4) 53,538,941 46,129,569 041 041 0.35 0.27
MUSA 4 34 09/15/29 53,499,831 51,661,210 037 0.37 035 030
LABL 5 78 11/01/28 53,048,418 50,890,185 038 .38 0.35 030
RGCARE 4 3/8 02/1527 52,991,365 52,043,918 031 033 035 031
1M 4 2/4 05/15/29 52,883,014 48,279,497 0.09 0.09 0.35 028
KW 4 344 03/01/29 52,751,042 50,046,900 0.34 0.24 0.35 030
AMPBEV 3 144 09/01/28 52,504,614 50,963,783 033 033 0.34 0.30
MOH 3 7/8 11415030 52,181,556 - 029 - 0,34 e
NMIH 7 3/8 06/01/25 52,148,710 51,566,883 042 0.42 0.34 0.31
HILCRE 6 02/01/31 52,081,893 46,554,562 .29 0.29 034 027
APLF 6 7/8 04/01/27 51,938,375 49,447,962 0.34 0.34 0.34 0.29
GEL & 7/8 04/15/30 51,678,993 - 033 - 034 .
FCFS 5 5/8 01/01/20 51,628,634 47,955,800 032 032 034 0.28
LENDMK 5 7/8 10/15/26 51,528,521 45,184,610 0.61 061 0,34 027
BLOCKC 4 7/8 030128 51,175,744 68,015,724 0.63 0.84 034 0.40
PRSESE 5 3/4 04/15/26 50,900,535 37,599,004 .12 0.09 0.33 022
{4k & MBI 5L)
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LR

GREAT B
W = om BT RB Y ik i £ %
112.12.31 111.12.31 112.12:.31 111.12.31 1121231 111.12.31

2ak

4@
TNET 3 [/203/0120 550,857,424 57,909,607 037 046 0.33 034
STWD 4 3/4 03/1525 50,750,927 - 0.33 - .33 -
PR 8 04/1527(184) 50,173,487 46,252,444 029 0.29 0.33 027
CABO 4 11/1530 49,844 950 - 0.31 - 033 -
WVENTGL 6 144 01/15/30 49,736,741 - Q.16 033 -
VEAT 7 142 0530/31 4% 490,726 - 028 - 0.33 -
ENVA S 1/200/15/25 40 484, 788 46,686,271 044 0.44 033 028
DINO 5 02/01/28 49,386,895 - 033 - 0.32 -
HLF 7 7/8 00/01/25 48,024 290 - 0.27 - 032 -
CCK 5 144 0401730 48, 483.06]1 .32 - 032 -
MNCLH E 1/8 01/15/29 48,171,304 - 019 - 032 -
AMPBEVY 2 09/01/28 48,143,140 42,115,342 0.35 035 .32 025
IOV 2 144 01/1528 48,089,509 43,289,039 0.21 021 032 0.26
ACT 6 1/208/15/25 47,899 346 52,722,344 021 0.23 0.31 031
EAT 5 10/01/24 47,330,085 40,112,054 (L] .39 0,31 0.24
CCL S 3/ 031127 46,975 881 - 0,058 - 031 =
NGL 6 178 03/01/25 46,046,190 37,613,308 053 039 030 022
HGVLLC 4 7/8 070131 45,610,232 42,040,434 (.24 034 .30 0.25
VTLE 9 3/4 10/15/30 44,520,197 - 0.28 - 0.29 L
SOLEING 34 1115/28 44262947 . 0.08 ; 020 .
SLGN 4 148 02/01/28 44251773 42,464,607 026 .26 029 02s
AMETRA 512 04/15/29 44,008,954 40,954,483 0.43 043 029 024
GEL& 01/15/27 43,465 456 40263 541 0.14 0.la 029 024
F43/401/15/43 43,455,510 17,700,702 0.00 0.09 ) 022
F 4 11/13/30 42017432 39213912 0.09 009 0.2 023
MEDIND 3 /8 04/00/20 42 149 85T 37,528 169 .03 0.03 028 022
OGN 5 1/8 043 0/31 41,993 386 42471591 0.08 0.08 028 025
CVT B 06/15/30 41,740,493 - 033 - 0.27 -
CTLT 2 3/8 03/01.28 41,574,574 37,505,892 017 017 027 022
EPC 4 1/8 04/01/2% 41,449,548 60,966,819 0.30 0.47 0.27 036
CMC 378 0271531 40,513 641 38 458,233 0.50 50 0.27 0.23
ATL 4 778 10/0129 40,497,132 38,455,078 0.44 .44 0.27 023
GRUB 5 142 077/01/27 40,434,502 32,180,575 0.3l 0,29 027 0.19
STX 4.001 D6/01/29 40,421,913 36,134,212 .29 0.28 027 021
NCLH 1 5/ 12/15/24 40,407,171 79772378 0.24 0.54 027 0.47
HLF 7 7/8 09/0125 40,081 452 36,071,515 022 022 0.26 021
DVA 4 5/8 06/01/30 39,875,569 71,068,163 .03 a1l 0.26 .42
CCL 7 5/ 03/01/26 30,851,264 30,509,254 0:23 023 0.26 018
BURLN & 1/4 04/15/28 30 577,800 46,524,074 0.34 0.43 0.26 027
VAL 8 3/8 04/30/30 39,394,304 - 0.1 - 0.26 -
POST 4 1/2 09/15/31 39,335,553 36,867,116 0.4 in 0.26 022
WNSUS § 3/4 10/01/25 30,254 876 38,112,806 D21 .21 0.26 022
CRK 5778 01/15130 39,093 475 - 0.1s - 0.26 -
CVA 5 00/01/30 38805014 36,874,209 037 0.7 0.26 022
HLF 4 7/8 06/01/29 38,785.704 38,143,205 027 030 026 022
BMCAUS 2 144 1172126 38720202 33,721 822 018 0.15 025 020
AVTR 2 58 11/01/25 38,125 574 35,366,191 0.18 0.1% 025 021
CCOl 7061527 37,719,243 36,758,620 027 0.27 025 022
COTY 3 7/ 04/1526 36,582,230 32,334,490 0.15 0.15 0.24 0.19
GLT 434 11115129 36,409,941 31,128,516 0.34 034 024 0.18
UGL2 172 1240129 36,300,454 31462734 0.31 031 0.24 019
HILCRE 5 3/4 02/0129 36,283,184 33,390,376 020 0.20 0.24 020
BFH 9 34 03/15/29 16,149,714 N 0.19 ; 0.24
AHEDEB & 5/ 05/01/28 36,030,970 33,225 457 034 034 024 0.20
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Bin : HEHA

AL I 48 A S WY
BB - A BT A% foif A%
112,12.31 1111231 112.12.31 111.12.31 | 1121231 1111231

T

%8
CACC 9 104 12/15/28 535,439,361 b 0.1% - 0.23 -
EQM 5 L2 07/15/28 35,311,221 49,303,161 0.14 0.21 023 0.29
SBPLLC 6 3/8 0930/26 34819283 - 0.17 - 023 -
CDK 7 1/4 06/1529 34,732,505 33,255,783 018 0.15 0.23 020
OGN 2 VB 04/30/28 34,460,337 31,608,822 000 0.09 0.23 019
TNL 4 172 04/01/27 34,330,909 58,394 054 0.28 0.50 0.23 0.34
UNSEAM 4 7/8 06/01/28 33132278 29,366,991 0.27 027 0.22 017
ENTG 5.95 0&/1530 32 84T 458 30,485,751 0.12 0.12 022 018
PARA 6 3/8 0330462 32,545,509 20,545,578 012 0.12 021 017
PR U /B O/15/31 12,470,540 - 018 - 021 -
PRIMEBF 6 3/d 08401729 32219908 26,986,498 038 {138 021 .16
GRETAR 734 090130 31623213 - 025 - 021 -
SLGHN 2 1/4 D601/28 31398629 27.531,213 0.20 0.20 021 0.16
SWN 5 3/8 02/01/29 31,226,786 52,776,606 015 027 021 031
PLAY 7 5/8 11701725 31,089,156 30,844,561 0,23 23 0,20 0.18
SVC 4 34 100126 30,759,903 18,644 817 024 017 0,20 0.1
RAX 3 1/202/15128 30,551,542 27,164,812 0.45 0,28 0.20 0.6
DTMING 4 378 06/15/31 30,357,328 25237822 a1l [{RE] 0.20 a7
MEF 7 14 01/1529 30,234 303 - .13 - 0.20 -
NBR 7 3/8 05/1527 29,962,287 29,603,453 0.4 (.14 0.20 017
OMF 5 38 11/1529 20 367 475 - .14 - 0.20 =
ENS 4 3% 1201527 20480417 30,864,424 034 0.37 Q.19 0.8
NSUS 6 3/8 10M0130 20,291,392 - 016 - 0.19 =
ENVA B 172 (8/01/24 20,106,045 27416277 056 0.38 019 .16
SEAS 5 1/4 08/15729 28,728,168 26,753,707 014 014 019 .16
NCRATL 9 172 0440129 27,126,642 - 006 - 0.18 =
OGN 4 1/8 04/30028 26,910,284 25,8B0472 005 0.05 G.18 015
CCL 6 05/01/20 26,628,900 18 468,751 0.0 0.05 017 o1l
AALEB 1/205/15/29 26,366,780 - 0.08 - 0.17 -
COb 7 06r15/27 26,279,800 25,610,514 .19 019 017 015
MG 2 0601530 25,524,030 - 017 - 017 =
RYASPE 4 378 02/01/30 25,462,257 31,607,811 022 0.30 017 0.19
BPL 4 1/2 03/01/28 25,354,578 - 017 - 017 -
HOWMID & 7/8 07/15/28 235,155,229 - 0.14 - .17 -
KSS 3 3/8 05/01/31 25,028,890 - 021 - 0.16 -
BDC 3 T/ 03/15728 24,827 686 22,475,594 021 021 a6 013
FSFE 3 06/15/2% 24,696,727 20,351,601 018 0.18 Lle 0.12
COTY 5 04/15/26 24,537,318 45,259,767 01z 017 16 027
LPLA 4 03/15/29 24,264,770 36,206,038 0.00 0.15 0.16 021
TSE 5 1/8 04/01/29 23,550,031 38,504,755 042 0.43 015 0.23
GEN T 18 093030 22,475,542 21,118,234 012 012 0.15 012
ENTG 5.95 06/15/30 21,547,379 20,276,560 .08 0.08 0.14 012
HGVLLC 5 06/01/29 21,605 872 26,421,585 0.09 0.12 014 [iR T
CSWHOL 5 12/1528 20,923,077 19,735,987 0.21 0.21 0.14 0,12
ENS 4 /8 1271527 20,744,396 19,724,340 024 0.24 014 012
GEN 7 1/8 093030 20,224,772 19,003,389 0.10 0.10 013 011
HCC 7 7/8 1201728 20,176,091 6,062 328 042 0.06 013 0.04
NEF 7 1/4 01/15/28 20,102,655 - 0.08 - 013 -
KENGAR 4 7/8 09/15/28 19,719,006 - 0.17 - 0.13 -
LPLA 4 5/8 11/15/27 19,520,266 28,219,325 016 025 13 .17
AMPBEV 3 1/4 (9401128 19,036,288 18,477 638 012 012 012 .11
CHTR 5 3/8 06/01/22 18,864,987 18,020,069 0.04 .09 012 .11
VWTLE 10 1/8 01/15/28 18,046,727 - (.08 » 012 -
INTMAT 6 1/2 08/01/29 17,748,036 16,898,544 0.05 05 0.12 0.10
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For i wE%R

A LAl E v R
wR A & 0 a,&&ém}m?% EHREY
112,12 31 111.12.31 1121231 11123 1121231 111.12.31

aam

&0
SV 495 10001729 ST 450,656 514,571,638 016 016 a0 0.09
F31/402/1232 17282 400 15,583,863 0.03 .03 Q.11 0.09
CYH 558 03/15127 17,160,062 15,832,062 Q.03 0.03 [INR) 0.09
WRLDPY 7 12 01/15731 17,061,627 - 0.02 .11 -
AAL T 1/ 02/1528 14,753 978 - 0.06 - .10 &
RCKEME § 1/2 10¢15/2% 14,166,304 32,693 378 0.07 017 (.09 019
BFH 9 3/4 03/15/29 13, 722914 - .07 - .09 -
VEAT 7 1/2 0530731 13,460,124 - .08 - .09 -
CIVI S 11526 13275676 43,401 352 ®11 030 (.09 026
HOWMID 6 3/4 01/1527 13,222 548 12,791,463 11 11 .09 008
GEM 6 34 09/30/27 13,135,854 12,656,179 005 0.05 09 0.07
CSCHLD 5 3/8 02/01/28 12,899,750 22,336,159 (05 .09 08 01z
UAL 4 578 0471529 12,230,811 11,3868 267 002 .02 008 0.07
CSCHLD 5 34 0171530 11,977,814 - 003 - 08 -
RENCAN 9 3/ 05/01/29 11,362,569 - 0.07 - 007 -
APLP 6 174 04/01/28 11,182,778 10,386,675 0.05 0,05 0.07 0.06
COTY 53/4 00/15/28 10,772,477 - 0.06 - 0.07 -
CLF & 14 101740 10,733,607 31,624,444 017 045 0.07 019
STWID 4 3/8 01/15/27 10,729,264 - 007 - 0.07 -
BURLN & 7/8 04/15/30 10,693,073 - 0.10 - 0.07 =
GEL 6 1/4-D5/15/26 10,388,127 0,513,059 010 010 0.07 0.06
NBR 9 /R 01731730 10,038,070 - 0.08 - 0.07 -
CDE B 06/15/29 0,759,503 - 0.04 - 0.06 -
NCLH 7 3/4 021529 9,643,514 7,222,463 0.05 0.05 0.06 0,04
CRGYFN 9 1/4 02/15/28 9,580,100 - 0.10 - .06 -
REZNCAN 9 3/8 05/01/29 9,490,701 - .06 - .06 -
LADR 4 3/4 06/1529 G434 871 § 444 To8 0.05 .05 0.06 0.05
PRIMBP 6 3/4 08/01/20 9,429,013 7897457 0.0 11 0.06 0.0%
MG 9 060130 9,105,063 - 0.06 - .06 -
APA 4 38 10/15/28 8,921,968 485933 o.oo 0o 0.06 .05
CURD 7 12 08/01/28 #,456,303 20,827,540 044 015 .06 0.12
NBR 7 3/8 0551527 £,289.365 8,190,000 004 004 .05 0.0s
ENVA 11 14 12/15728 7.921,946 - .06 - 0,035 -
SVC 5 14 02/15726 T.887.658 14,519,033 .08 016 0,05 .09
SVC 5172 12/1527 T.493 308 7,044 464 0,06 0.06 0.05 .04
VAL 8 3/8 04/30/30 5924017 - 0.02 0.4 -
CWEK B 7/8 09/01/31 5,019,660 - 0.04 0.03 -
CDK B 06/15/29 4.301,886 - .02 0.03 -
LABL 9 1/2 11/01/28 2,362 138 - 0.03 - 0.02 -
CVA 4 /8 12/01/29 1,075,577 9,701,254 .01 .05 .01 .06
WMIH 7 3/8 06/01/25 403,132 497,086 ikn k2 1t i
AAL 11 34 0771525 - 128,048,277 16 - 0,76
HEP 5 02/01/28 - B8, B28,100 063 - 052
AR 5 3/8 03/01/30 - 63,437,308 - 037 - 0a7
BCO 4 5/8 10V15727 - 57,005,041 - 0.34 - 0.34
OXY 63/8 09/01/28 - 55,500,392 - 0,30 - 033
SPR 7 102 04415125 - 53826478 - 0.15 - D32
CTREV 3 7/8 06/30/28 - 53,506,487 - 051 - 0.32
KENGAR 4 7/8 (09/15/28 - 50,704,165 - 0.49 - 030
CETERA T 1;2 04401529 - 50,107,704 - 0.49 - 030
PGTI 4 38 10/01/29 - 49,567,201 033 - 0.29
USAT 6 778 04/01/26 - 48,686,820 - 0.23 - .29
GEL § 5/8 06/15/24 - 48,613,364 - 048 - 029
EOCGRO 6 1/2 051520 - 47,248,330 - 0.25 - 0.28
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e : Mg L

A6 iR & f S
T T & R iﬁ‘ﬁ:ﬁ‘ﬁ&% 5K E%
1121231 111.12.31 112:12.31 1231 | 1124230 1111231

2O

A
CCE § 144 04/01/30 $- Fd46,527 042 - 0.3z - 0.27
NBR 7 1/4 D1/15/26 - 44,030,044 - 023 - 0.20
F4.95 D5/28/27 - 44 865,780 - 010 - 026
NFLX 3 58 05/15/27 - 43307 284 - .11 - .26
PSFE 4 06:1529 - 43341 615 - 0.49 - 026
MOGA 4 144 12715027 - 42 999 612 - 030 - 025
NEF 4 14 07/1524 - 42 517,601 - 020 - 025
SEAS E 3/ D5/0125 - 41,928,070 - .58 - 0.25
ENR 4 3/8 03/31720 - 30,826,980 - 019 - 0.23
KFY 4 5/8 12/15/27 - 30244 247 - 0.3s - 0.23
MLTPLN §3/4 1140128 - 39,133,517 - 015 023
DBD 9 0715725 - 36,172,939 - a2 - 021
APA 43/404/15/43 - 35604816 - 036 - 021
CYNA 4 7/8 0901729 - 35314802 - 040 - .21
EMBC 5 02/15/30 - 33,815,280 = 0.26 - 020
CHRD 6 3/8 00/01/26 - 32,915,189 - 027 - 0.19
F 5,113 05/03/29 - 32,448,505 - 0.08 - .19
BWY 4 354 0471524 - 31,580,717 021 - 019
ON 3 78 001728 - 31,542,470 017 - 019
MCR 5 1/8 0441529 - 30,892,340 - 0.10 - 018
ENR 3 1/7 0630029 - 30,875,003 - 0.18% - 0.18
RETRM 3 5/8 03/01/29 - 29,896,210 0.16 - 0.13
CRCT 1B 020126 - 29,547,852 017 - 017
WFRD 6 112 0%/15728 - 27,434,017 018 0.16
SIMFOO 4 5/8 030129 - 25,035,085 - 0.2 - 0.15
BURLN 6 1/4 04/15/28 - 23,645,177 - 0.22 - 0.4
SWC 4 3/8 02/15/30 - 23,200,749 - 0.29 - 0.14
SIMFOC 4 58 03/01/29 - 21,555,208 - 10 - 013
GEL 6 12 10/01,/25 - 20,742,560 013 - 012
LUNSEAM 4 5/8 06/01/28 - 15,948 974 - 010 - 012
CRC 7 /8 0201726 = 15,944 800 - o1l - 0.12
CHRD 6 3/8 06/01/26 - 19,467,582 0,16 011
BALL 2 7r8 08/15/30 - 16,179,139 = 005 - [ER11]
CCL 7 5/8 03/D1/26 - 14,489,651 - .04 - 0.09
BALL 5 1/4 0F/0125 - 13 801,769 - 0.05 - 0,08
OPCH 4 /B 10/31/29 - 7,182,233 - 005 - 0.04
GTLS 7 1/2 01401730 - 6,391,835 0.00 0.04
GTLS 2 172 01401131 - 31.503,158 - 0.0z - 002
SVC 3.95 0111528 = 3,880 468 004 - 0.02
MUR 6 3/8 07/15:28 - 3,493 045 - 003 - 0.02
LBt B478342 218 B.387.976,670 5574 49.51

ik
MOMNDFI 5 1/8 05/07/29 = 29,445 975 - 0.7 017
Ayt - 29,445,075 - 0.17

ik
SASOL 8 3/4 05/0329 47,085,507 - 015 - 0.31 -
SOLSI4 12 1171629 43,035,590 60,676,554 0.34 0.47 0.29 0.36
SASOL 6 172 09/27/28 10,845,797 64,278 449 0.05 0.31 0.07 038
MTNSI 4,755 11/11/24 - 066,550,089 - 0.49 - 0.3g
BVTSI 3 5/8 0923726 - 31,910,617 0.14 - 0.1%
SAPS]3 58 03/1528 - 21,858,432 - 0.19 - 013
drdE et 5101,866,804 5245280141 0.67 145

AN R
t 1] T,
- 35 . QL&__{J .
w¥ncmas [P PYTERTEN ' — GHhEE AR
Kirk Ir;— Y I =3
Sweeney =4'E3

19

82

202403/B2229-01A-004/B40



Bin ' 8igHa

45 M 4 o AR e
PR & K LR A Y e RL%
112,12.31 111.12.31 112.12.31 111.12.31 | 112.12.31 1111231
aam
(o33
FMON 6 7/8 030126 527,068,876 37,804,703 0.10 0.13 Q.18 0.22
FMOMN 6 778 101527 27,209,608 34,649 062 .07 0,08 018 020
b gE 2t 54,878,572 72,513,825 .36 42
& Sl b2t 13,804,142,202 14,218,399,501 90.76 8385
Fragndi ]
e
ANGOL 8 11/26/29 18,073,802 17,840,851 .04 0.04 0,12 0.11
ANGOL § 34 04/14/32 - 21,333,462 B 0.05 - 013
ANGOL 9 12 11/12/25 - 12,670,858 - 0.08 - 0.07
St 15,073 862 51,845.201 012 031
[ 2
ARGENT 3 5/8 07/09/35(124) 13 807 229 71,535,540 .01 0.04 0.9 042
ARGENT 4 104 01/09/38(524) 12,237 861 39,160,345 041 .04 0.08 023
ARGENT 0 1/2 07109730 - 51,664,073 - .04 - 030
MR 26,045,000 162,359,961 017 095
EH
BHRAIN 6 1/4 01/25/51 15324434 - 012 - o1 -
BHRAIN 6 1/8 08/01/23 - 18,441,585 - 0.04 - o1l
BHRAIN 6 3/4 09/20/20 - 12,259,223 - 0.03 - a7
0t 15,324,434 30,700,808 0.10 18
B
IVYCST 5 3/4 1243132 36,274,990 45,544,420 0.25 927 0.24 0,27
IVYCST 6 3/8 03/03/28 6,053,133 - 0.03 - 0.04 -
RF AN bt 42,328,125 45,544,420 028 0.27
Fns
COLOM 5 58 02/26/44 31,124,309 27,198,164 0.05 0,05 0,20 0.6
COLOM 3 I/E 04/15/31 23,844,439 56,124,156 0.04 ol .16 0.33
COLOM 7 102 02/02/34 6,503,602 - 0.01 - 0,04 -
COLOM 4 102 012826 - 26,064,697 - 0,06 - 015
COLOM 4 148 05/15/51 - 9,239,103 - 0.03 - 0.06
il &t 61,472,440 118,626,120 0.40 0.70
39 £ fo
DOMREP 4 778 00/23/32 43,499 399 15363059 0.05 0.02 0.29 0,09
DOMREF 5 7/8 01/30/60 10,664,430 39,619,833 0.01 0.05 0.07 023
DOMREP 5 162 02/22/29 0,036,020 22,619,441 002 0.04 006 0,13
AR R e e]aut 63,199,919 77,602,333 042 0,45
RS
ECUA 3 12 0731/35(34) 6,644,570 46,095,899 0.01 0.04 0.04 .27
ECUA 5 1.2 07/31/30 - 11,931,320 - 0.02 - {107
BBt 5,644,970 58,027,219 0.04 0.34
BA
EGYPT 6.588 02/21/28 23,657,529 30,254,502 0.08 .16 016 0,30
EGYPT 53/ 05/29/24 - 29,360,502 - 0.08 - 017
EGYPT 2.7002 03/01/:49 - 24706072 - 0.08 - Q.15
EGYPT 7 1/2 02/16/61 - E,579,989 - 003 - 0.05
R £33 657,529 S112.901 045 0,16 .67
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EEE %
(B £

B HbBR
4530 5071 4 B3 )
R H g & R IAY BEREY
112.12.31 1111231 112.12.31 111.12.31 | 1121231 1111231
A Gk
PR
GUATEM 4 1/2 05/03/26 5- $23,676,99 - .1 - . 0.14
GUATEM 4.9 06/01/30 - 20415987 - 014 - 0.12
AR it - 44,002,083 z 0.26
A
KAZAKS 6 120721045 - 16,041,552 - .03 - 0.o9
i i 3t - 16,041,552 - (.00
et
MONGOL § 1/ 0400726 20,920,873 13,282,327 0.12 0.08 14 0.08
&t 20,920,873 13,282.327 0.14 008
BAFE
NGERIA 6 172 11728727 26,116,187 - 0.07 - 0.15
NGERIA 8747 0121/31 17,647,028 - 0.07 - ol
WNGERIA T 7/8 (02/16/32 - 13948311 - 0.04 - Q.08
R E D - 57,711,526 = 034
Lg &
OMAN 6 14 01725/3] 24,794,327 - 0.05 - 0.15
OMAN 6 3/4 10128/27 . 22315015 2 0.05 = 0.13
OMAN 6 080128 - §,342.316 - .01 - 0.05
T &1t - 55452558 - 033
#ER
PHILIP 5 112 0330026 . 15,764,084 z 0.05 5 0.09
MW - 15,764,084 - 009
Bin g
PARGUY 5.85 08/21/33 18,778,548 - 12 - 0.12 -
PARGUY 4.95 04/28/31 12,032,754 20,853,493 0.04 0.07 .08 012
PARGUY 5 04/1526 - 24,520 487 0.15 - Q.15
Edn £ it 0811302 45,382,980 0.20 0.27
it
QATAR 3 3/8 03/1424 - 24,089,344 - 0,04 - .14
it o vt - 24,099 344 0.14
BHAD
ROMANI 6 178 01/22/44 - 11,344,003 - 0.04 - 007
il RS - 11,344,063 - 0.07
HALS
ELSALV 9 172 07/15/52 7.722.627 = 0.03 - 0.08 -
ELSALV 8 5/8 02728/29 5,532,300 - 0,03 - .04
HAES I 13,254,927 - 0.09 E
L5
TURKEY 7 5/8 04/26/29 35,078,854 31,957,616 004 0.04 023 0.19
TURKEY & 3/8 011933 34,793,557 - 0,04 - 0.23 -
TURKEY 9 7/8 01/1528 17,090,473 - .01 - 011 -
(o 3 WM 48 2 2E)
W T.T1
—— 123
FFE AT %;]7]('_?. PEEER TN | o — — FHEF WEE
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Fin: Mid¥R

15 i o o S y
BOR R & W .54 AT R 4% wHRAY
12,1231 111.12.31 1121231 | 123 | nzazan | gz
P TR 3
B
TURKEY & 03/25/27 56,086,759 §11,254,470 0.01 0.01 0.04 007
TURKEY 8.6 09/24/27 . 52,448,853 - 0.09 - 031
TURKSK 9.758 11/13/25 - 27,341,636 - 0.03 - 0.16
TURKEY 11 7/ 01/15/30 - 18,310,413 . 0.03 - 0.1
TURKEY 6 7/ 03/17/36 - 12,902,289 . 0.02 - 008
TURKEY 4 1/4 03/13/25 - 11,514,272 . 0.02 - 0.07
LEA 0 03,049,643 165,729,549 0.61 099
&3}
SOAF 4.3 10412/28 - 27,483,660 - 0.05 - 016
SOAF 5 /8 07124144 . 23,262,047 . 0.10 - 014
SOAF 4.66501/17/24 - 12,123,150 - 0.03 - 0.07
LE - 62,868,857 - 037
Al o 414,783,114 1,169,376,930 .73 5.90
£3
4B
HI CRUSH INC 3,302,045 2,377,536 0.03 0.03 0,02 0.01
A B3 3,300,045 2,377,536 0.02 0.01
L3 B 3,302,045 2,377,536 0.02 0.01
1 48 F Aot 14.222,227,361 15,390,153,967 9351 90.76
FETE 719,001 631 1,440,658 387 473 .50
EXA TSR T TR ] 268,374,068 125,133,275 176 0.74
FRA 515,209,693,960 $16,955,945,629 100,00 100.00
(8 4 B B BRAR B 2L
o REAASRFE AP EEESM
iy R L et dad 4 R E AT RGeS T Ed KE £40.01% -
830 KA FRET S EY ik 220.01% -
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IR R FE RS H R T
B ERR ATk

o iy B b ol

BRE——
ARE———4%—F—BEF+-A=+—8
Baoc g
———fK ———4%F
g & %o & % %
WA HA $16,955,945,629 | 111.48 | $22,871,852,218 | 134.89
[Ea M

#] B 939,511,134 6.18 1,066,981,940 6.29

bR R F N 2,013,419 0.01 2,393,913 0.02

REeRA 847,429 - 694,712 .

WA A4 942,371,982 6.19 1,070,070,565 6.31

$ A

P S 227,004,080 1.49 262,791,130 1.55

wEE = 41,858,903 0.28 48,112,230 0.28

TR A 400,000 - 401,000 .

L ¥ A 144,686 - 257,520 =

& A4t 269,407,669 1.77 311,561,880 1.83

A FR TR BEER) 672,964,313 4.42 758,508,685 4,48

BAXAMBMER 1,695,418,399 11.15 4,386,472,801 25.87
ROk & R R (4,089,005,219) | (26.88) (7,312,545,710) | (43.13)
CERAAMES =K (1,214,060,894) | (7.98) (2,839,071,115) | (16.74)
ARARERBEELSY = g% 1,890,468,763 12.43 (72,147,159) | (0.43)
Y % 9B =% (702,037,031) | (4.62) (837,124,091) | (4.94)

BAFTA $15,209,693,960 | 100.00 | $16,955,945,629 | 100.00
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1. M2 RS R T EREHFELAR TR HE L (R LB RS S B M
AEEMTERESL UTHHAZRLONERBRAATLEAR — &4 RER
TRERGUTHAELTOBEAN AR BER LZERETERMA AT MK
R AR AEBITX L EMEBEMS P AAFEA - BHEA ~ Bt « NsgA! -
NOMEA RIMEA St A MBS~ A~ A% ARBRGBIEY - AL &3 &4t
B2 AMEMERFIRTLOERIANEE S GEL REAMEFELE
T B RENBTAGERSANENEER/RT F_RENWBTRER
BRANESRRAGAA B R BITRRBAANERRGHEL  Fuwkit
HOBATH AW AR R BHE B BIALHM EWELAT S AL LN S
B ZAEMFRTERRANEN AR EAE I T B4 ER
ERIFBATERARDANERELE L F—REWBTHEABELEME
BB EREGEL S ARSI EHBLENERM SR ITEDRS
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AL ERFLIRFHEOAETERBALR &R~ HE - 28H - %18 -
BB BT BT ~mE Al EATE AW BRA - RiF] S F
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MBHGEAMATHLARXIMELTXHZEBES AR/ ET2HER
HEFERENPERBXIFAME - 28 ME(GRBERLLEE)  2REHR R
NEAL A BT ) KA ME AR HAMUAG AMBR I TR AR T ERHS RS
BREABEEFMMAHREIAGETACRLEERS BT THENRER
NEEBEFZEARLREAKEL URARZKED - B THURELAAASL
% 3 /8 3% (4 ETF(Exchange Traded Fund) ~ R @ #ETFA M ETF) ; 2 & 2 9h
BAEERES, UNLERERME(TERBARINEITRS » LB R REE
PRARE RBATZE AR (BT AE ~ 28 1F ~ RIBL N S F (4 &2 #) 8 RIEAL
NEE) RN R RIBAFR  HEBRM A E  2REA R AR
EH(GEIBARVRELBRER)  2RETEARFIMZIZEERSRTELAHRS
SR FAEBRule MAR T ZEHFRAB L LA GBI EITZO0ME - AL 4
TARENBELSIIAREACELT R AXINBERATHEIHZHA
WABRAERBMRXREFTHUZLALLEBE - Aot KBREFM(ERE
A ETF(Exchange Traded Fund) ZARAFAETF) R85 ~ Bt M WA FHEHE
3,2 ETF(Exchange Traded Fund) » M\ R &4 8 €k 3 4 545 S8 R4 £ 2 40
HAAEHSHAFTREEIHTRATY ERTHEEAADREALLHAR
¥~ 24 Rk iy $.3% F B/ (4 ETF(Exchange Traded Fund)) - 738 " #f & ¥ 35 | »
1% 35 MR IPM A% 8 7 35 & 3K 4 #4 1k 448 #L(JP Morgan EMBI Global Diversified
Index) A JPM #7 & W 35 2 3 8 % 7T % # 45 & (JP Morgan CEMBI Broad
Diversified Index)Z 35 8L i/ B £ 3B -
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AR AR T FRTFBEALTE AL
(REMBERRBHUAMFERRARREAS)
B A5 3R & W E(4R)

(3B FWES  HUAM S T A Ei)

AR LHBHERNERRRMTAMRDINFELENIRAFHEH ERT
BERERIT - FERE———fwA-TABRELAMBERARIKRE
¥omiruEhdaetse -

CiBEMBREAX AIARRS

ABMBREACHBE ——Z £ A X008 AL S 2 839 3) M@ FARHEH -

TR EHH R EERNA

1. i8 4 A% 84

AEEUHMABRKBERARRERALTEMEREECRMNZANRE B
EEFH PRI MALBRER -

2. 5b % 5 $R

AAEAMEWHLIREM IFRHEXH T IXIFHMERTHEAMEHTEA
M HMFRUAELQBBE INBTEARMAYH A -CRATARES -

FESANEAEAFHZERLR AR EBEASEN TF O EZwe =14
R A BR AR R 4R T 4w 85 2 %518 & 3 (Bloomberg) A7 7 &SN E R S B AR R E
BEA BEFEBELNBEEEBRGEMRANATEAHF SR ZUBESR
HEAMER XN ERLBEHARDNZXFFAE AL RERS M
BAAHMERUBERG ARIEBUH TN TEAAUNERERR S
BHBEANER - B FERGT AL ERMIRB I EEF » U5
(Reuters) PRt Z W ME R AE - XHE A RNEFTHXHEEELE > UREX
BBEERZ BEZNEFTAREGFAZEOXFHEZFRBERLE B M
EAZBAZANE I AFEABAYH A ATATABELS - MR
B ERGEE AP ERES HERIIMEF X ERIRIFEEAMEY
BER—CEAREARES -

ARSI KRR ERTERAGRE  BROAGESES  ZFE AR KA

ZPHEZFRAY BAEXmMAL X RBBELE A FEEFEAYHE— %
FHREABLZYY  BIERLOABEHSTH  RRRXHBZBEEREE -
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HMBARARIFA T ERBMABLAREL LS
(RAMEEE RS U BELAEEREERLES)
B R A M E(ED)

(RFAMR D TR UM EH LA E)

3. f#

AEEBAIMABRLHE B  AAMERRFE B BAFH LF+ AT &
¥ /) 3] A 3R 4% B Interactive Data Corporation (IDC) A R 4 2 & 1 46 » Aoet 23}
B AaT— 2 %8 2 EiLA B - 4o &5 P43 Interactive Data Corporation (IDC) P $2
2 FAAREE > B UL F M(Bloomberg)iR X R B Z4 H B AT—
B E A2 BIA & B8 T (Bloomberg) 78 & & B 444 » R LALRIE A ) A
ENTEHFIREZRERIBFEHEAN S FZIREANL - B A HE
RH~ABRFOAR X BT THBEEEER BN AMEEE Al ALE )54
AR LEERMRBEZDAFEAERECE NN HR &8 828 7F
ZREERBVBINMABRALE HARFACBHIEERMREENIREE
ZHEANFEEZEGRBLIAABEN  UNERAEBEOFEEa T8
¥z miAHLAE-

4. LEHE4
AASHARNALGHRES B -
PERBZAE

EHGE)E UHERBEFRI TS RIBEE P o2 WBREAHE | R EHER)
FoUH E A AR AR T E R AR T HEAA R A S @2 B3 E
EREAHE -

R -

EF o EiEF UHEBREREENINELEMLES e
(Bloomberg) 3 A 4 BAF A MEA LG T HZREUBBEBHE HAHEE
RHF REEQNLSHECBIEEBMRLENNRBER 2T 3
ZEERBEZOABRALE - HARGAALBI FERMEREENNREEN
ZHNEEESRBZAOAEEAT  ANEREUBBRELE -

AL~ LA 0 A3 E B 2R L+ — 8 AT 2A R 2 (Morningstar)
WA & 5518 (Bloomberg) A S A B A LEE NI MRAHEBAN—Z %8
EEAEXBMAMMZFTEBREALL  wBEIRFETARAT  HERAU
LHERAABRFEALCIRAFRABREAE  HAYEXSE LY FHH
MR F RN SEFEERE DB IALEXFTERETE Y8
MiedlRnEFaARAEE RS H— X0 FTAMMENE -
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B 7548 K M EE(S))

(A3 5 FHRAS B EF LA EM)

5. A4l B2 B

(D$£ﬁAﬁﬂ%#ﬁﬁH%§ﬁﬁﬁVmﬁﬁ%ﬁﬁﬁﬁﬁﬁﬁ&%@%
B ESAMBHMZUBDNHALLTA AT

a)$£ﬁﬁﬁﬁ%ﬁﬁﬁw%éﬁﬁm&mﬁﬁ%%%ﬁﬁ%ﬁﬁﬁ&&%
P HERERAFEZAEEA S FAAKESR LA EERRS
AR EABL(AECTARATRZEARR)EAA L LR AHZSE
ﬁﬁ$§ﬁﬁﬁBﬁﬂﬁﬁﬁﬁ%%éﬁﬁﬁ&mﬁﬁ%i%ﬁﬁ%ﬁﬁ
B4R R ABBA M E SN % B B ABURE M & AR
EHMEM 2T RS PHTHRKBEIENS EHALE R ARE
H-EA%  RTHHKSEZ

A&ﬁ%ﬁ&ﬁiﬁ$&ﬁBﬁﬂ%ﬂﬁﬁm%§ﬁ$ﬁ&mﬁﬂ%%%
HELAHBMZRE P ERBUPAFZAGUAN > TESRESER
Sl @ A REHE A R B R FEERAZER
AT ZIBAE  RTAHG)REZEM » A RTUESTE -

B. A &EyEIS  HARSBEA S EAN L BH B RBUAR M £
BB AAERR T P ERBAAFZOTRE AN G 0BT AR
(BB CFARATALAARLAALLBRARZEARALARAR
ABEA S EEN S A EMABUAA M EHHEL A B MR AR
Fih 2 THEE @D ENEEES RGBS EBRE IR
S % M BN ABEA K EPR I E L AR MR AT REES
Bz B4 RTFHOG)AE ZFMBTRESE -

C.THBNATBEANEN T ERBUNFAZFHERERBRONZ
ﬂ%&%ﬂi@%%ﬂ%ﬁﬁmﬁ&%%z%ﬁi%zﬁm%ﬁﬁ
B Bt EA ST RN BB RARZ WS RS

G)$£%Nﬁﬂ%ﬁﬁﬁm%ﬁﬁﬁm&ﬁ*i&ﬂm%mﬁzﬂ%&A‘
2R AW ESE S HEA  OEARTAANFPRELARR(ABCEARR
AFR2AABEAAL LB AEZ EFAAE AR ANGRD SR
SAMBMIEAEEE  ANBAVHREN S AHEEaX T yiks - b
T H BN BERNBERTHFASERZ
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ML EAGIER T ERFALABLREE LS
(RAMBEFHREHUBEABFRARLES)
B A& M EE(HR)

(448 5 FAN > HUNEH LA EM)

ABANRKE AR SNBULHBREHNZEHEMZZETERE
BASR PR AR Z ] B~ F A B S B A E Al o I S R
BHEANLEMEMZEERAZERN  ARBIRZIELSE S5 KT
(5)R T 2050 - A BITRBE ST -

B.EAENEKE  RARSNBEH SN MBANLEREMRATERE
R FAZEERRETAMNELREABRA(AHELERRATRZIRAE
BE)BRAALEABZEEALE A B NNEA RPN X B4 0
BaBEEE T THRIKS  SENNENEEELERERUFENRAY
wstEdER 2 M B BN AR BB E SR KT FUO)
T2 B EATICE B ©

C.THBANEY 23 BRA & A HBEMBF T ERE U AZIME
WERBHRAYZEMBRENE(FRES MBS T EHEZHFMAX
BB B)AEHY  FH AL EENZ X BMEMATELAR
Z W& 5 EEEE -

(4) BURR 37 & H+HE & A4 §11 - BEA £ 3HR & S B4 ANBA &)
A S EHECETHRKAEEN > SELANREBZFENEATAELHE
ZAERARTHE AN RIABRTRUZGRA L ZHM FAIT o R
B MU BAHERNIRAETRIRASL -

) AALEHSRKABILEAEATrRKBELTE  BAFRIHEY -
Rl AT ARENHETrZFECHGEAN BKERAZR
L RBRERBZE - TES XA R BFESRIFEY R
ARG ARENHBT AN ZEEHAEEERRER  NEF=
AE—t+ELS ¥R omZ - AMATH Mk EsE RAFLEEXEA
LE R NA S RAEIGEENINPNRELBLE=T—HAE
zHFAaEz -

6) BRyBZBALM BaAeRERBN THBLRABFLTFAMS
BERELHLALTHIRMKEES | 2L RS SRUBRANLEHEQ
2 2 EEABEIRS B ERRMEHBEENIANEN FERA L
A BAEZ—Hy EEAAZELRMNEFEKSFATEHEMZ
BE -
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(B4R ASHUBHEHFESMAGHKES)
B2 5 3K I 3E(HR)
(A% B FIA I - HUMER TR FA)
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BERAZRLURE LT ERESHIERT X A2 £ELE IR
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e FAF B NBRAMERH B BHEMZ R B s REGEFAREN £
OB LEE  BEAAKHELAHEAZ NS s RAELGEFARERTE
570 NEAGAKSHE S AR ER 2 K B RedeRALANEET B
gl g E S BB Mz B ST AH2mAEHIEREF T - NB
Ab T EL A A2 KRy RAHLERESIFFEFT BHL
LB EmT kS sReTAFRELETEME T NRA L I
B AREAZ KBS ROASBARALE ML  BREARNHHER
SHEMZ R B, RANLBAEARFEGTINALART LS
ﬁﬁﬁz&é%ﬁ%ﬁ%ﬁ*ﬁk&%&ﬁﬁﬁ’%éM%E@%%&ﬂ
BEREE RASERBUBTLASE IR - HEFERP FHAL
bEREBEENINFAEXIINEMEERINLERBFELART RE
EAeRBERN L BHEE M -

6. HHISNE LY
ﬁ%%@%%%ﬁi%E@ﬁ’%ﬁﬁM#ﬁaﬂﬁﬁ%zﬁﬁ@$%$'ﬁ
ﬁﬁaﬁa%Eﬁ%ﬂﬁ%%&%ﬂ%%mz%ﬁﬁﬁﬁwﬁmﬁﬁéﬁﬁﬁ

ttEz -

7. BEERRER

$%@Eﬁ@ﬂ&ﬂﬂ%%ﬁﬁzﬁﬁm%’%ﬁﬂ%éﬁﬁmﬂﬁﬂ%%%
ﬁﬁ%ﬁﬁﬁm%%r%%i%ﬁ%ﬁ&ﬁ%&%%m%%&H%ﬁﬁﬁﬁ&
HE]15%R026% 2tk ® 4% B Ritst L IRAMEFHEIEMER &
BALSZBANBTLEHRAREALE I FAAREREFLI%A026% L
#oyp% B3t H -

GENNERMAEZ I HERRTRAEARTALLH wEREPRIEEE
MELAABEEN ERLFEAIEMNME ENFALLLLEBERNMZ
AR BEABER AN EREEFHEEE ARBMENEE  BENINFHREE
PR AR AP RZEIE IR RET AL MEERA TP (RAMN
EHRH B HEMEMRIL)
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e AR R T SRESFRFATEEES
WA RS F LA EL ER R e =)
s 4R & (AR
(4% 7 T3t B EF L EAL)

8. FiF#L

IR R EOER 4 AL 00104558155 BT 536 A A 2 fF A B AN ST
FEERNSRTLABERAAL  EuBtieANREF APHIRA
F4E B ERE - da A B AZ Gt RER P EREEHB/EECEEPME X
Bl AT ZRBBIFRENR

B AR AHBRERAEERZIEIERR

$§é%ﬁ$%ﬁﬂiﬁ’ﬁﬁ&a%ﬁ%@@%%m@ﬁﬂﬁz@ﬁ¢ﬁ$§
Kz $8 0 REA WM ARERANF N ERZBRRMST o FEZF B R A RE
i@%&#%@%%%%ﬁﬁ#ﬁ&ﬁ%°%=$§%ﬁﬁz@ﬂ%ﬁ%mﬁﬁ
EEEEBEHZEARNARFHZAEAY  ETRLERTRAMGHFA £
B oo @ AALEREAZ G RME -

BAX
1. Bt A% B B 1%
R fa AL 48 mAK Sz A
B AL T ARG A RN F ALz Ein) 3
(LA T #4839 3% 1)

2. BB AMZERR H TR

(1) &2 %
1125FE (RRE-; 3
TP $227.004,080  $262,791,130
Q) BHEEk
112.12.31 111.12.31
I EAE $18398,518  $20,255,060
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B AR ABIEEE S AEAESREERES
(RAEABEIKRESD W B EABEAREELEAS)
B A% 3R A RE(4))

(%A% % Tms » B EH s EAM)

X ARBLERZBE

1 AR ANRE—— 4R ———%+=A=1+—8 ZREFHERE AR F
S HABNESRTERRRAOKFERITESH RE———%R———F

+ A=+ —BHAREFAET

112.12.31

THHE AT REFEH HEEFEH 2R H BEER
P E{E #EET USD 25,000,000 31.3215~31.4017 1134017088
~113401 4188

TEHESRAT FAE 47T USD 7,200,000 31.4200 113401088
2 AR #AE £ USD 4,400,000 31.3220 113401 A 188
B At #E £ USD 64,300,000 31.3220~31.4205 1135017088
~113401 4188

FaL4RAT g £ USD 26,600,000 31.3700~31.4020 1134014088
~1135018168

SSB #mE £ USD 340,000 0.656800~0.684700 1134017168
(1 ~113401 4248
Deutsche Bank 2% %7t USD 500,000  0.67285801) 113401 228
BNY e £ USD 3,000,000  0.672460¢21) 113401 A 188
SSB #®E £ USD 3,600,000 18.6270~18.6400 11340174188
(1£2) ~113401 4228
JPM AE L7 USD 3,500,000 19.0480(:52) 113%01 8168
SSB #HE £ USD 21,000,000 7.1294:3) 1134018228
BNY #E %75 USD 5,000,000 7.1256(::3) 113401 5188
TEILARAT TRE %4 GBP 9,600,000 1.254895~1.264360 1135014168
(14) ~113%01 4188
HHuE &L EUR  7,247,167.09 1.094413(£5) 113401 A 228
FEAAAT A& L EUR 34,584,882.24 1.078110~1.094020 1134£01H168
(35) ~113501 228
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2R ASEREERBABARAGES
(B AR AL HREHFELL AL RESR)
A1 75 3R & M 3E(8))
(4%l % FiEsh o U & H A FAL)

111.12.31
THEHE AHNRE fEFLE HEEERE R BT HBERM
YA RAT EE AT USD 1,400,000 30.6230 1125018178

+ HIEH wE L USD 49,000,000 30.4888~30.6165 11240174098
~112401 8198
FEMARAT &£ USD 17,400,000 30.6080~30.6230 1124014128

~112401A178

£ILE # #FE LT USD 4,400,000 30.6175 1124014098
E Sl 3 EE L7 USD 66,500,000 30.6175~30.6230 112401730948
~112401 4178

L ER mE £t USD 800,000 30.6220 112401 4178
L 4RAT #E 45T USD 33,000,000 30.4890 112401 A 198
SSB #HE£LAT USD 300,000  0.671700¢=1) 1124018128
Deutsche Bank 8% %70 USD 500,000  0.677500c1) 1124014178
BNY mE LA USD 3,000,000  0.683190x1) 1124014058
SSB #E £ USD 2,100,000 17.2485(152) 112401 4128
Citi Bank e £ USD 1,500,000 17.4578(:2) 112401 A 178
PM #E LA USD 3,500,000 17.2629¢:52) 112401 A058
SSB FFE L USD 21,000,000 6.9541(:3) 11245014128
BNY At % USD 8,000,000 7.0374:3) 1124018058
Citi Bank #HEET USD 1,000,000 6.9614(::3) 112401 A178
TEMARAT FAE #4r GBP  311,487.50 1.223940(24) 1124018178
mE FEet EUR 7,247,167.09 1.056850¢5) 112401178
JEIRARAT At EUR 31,684,882.24 0.981335~0.998530 1124017118
{1£5) ~112%01 A 198

#1GRYRAAZRRESR
2 EARGEFZIABESR -
1 BEABARFZRBESR -
4 GEBHEAALRBRES -
s ARABREAALZABRES -
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HImAH AR R T EREABARAE AL
(BAA 2R A% HRARAERREEES)
Bt H R A M EE(HE)

(%5 TR HuHEH TR EML)

2. A5 R E . -
(D) 12 ARR®

AALLXBHLSAERA LA ARLREE  LALSTASZ RER
BAERX U UAR  AARSRFEALBRB B HAY ARz
THEMEA - ARSHRERYZBTARLMERRREZRRSR
3 B3% € b PR3 4 48 BAE A LR

2) R

ARATENARLARZABT S A FRER 2 B HARIALTR
HAELKRS  AhcAzEASNABBRTA  RATIZRFHRTETER
o EETHERAR  BARSKFRAMNIER RSO hAHBRET - XK
EEu AL 2R 5 ek BRIA R 2R BiRdke  SCTRBIHRAZ
E R R -

(3) MEMEEFR

AALAEBRAARD TS RZAGHRR  FE— L LFLRTHF
%o FAAARBTZAMAFRAAAESHABTLTS  HRMTES L
FHLUBAAABAZBERRNELBAE °

(4) Py Res (B H5 B )

WENINAABGRZBY  KEHRE - RUIE - RERAXS - &
s M P BB BB BN M E R R ¥ X 5 (Proxy hedge) (SR E - B4
ShE - hEAARE REEN) LRESTERE Y ARMTALT T
MAaL  wBAMES SRR TERE KRR - AEEAKFZN
M p B R R RSN E R WA 5 1 0 E B R RAT HARE EUR R
LEMENBEE R EH 2o MR 2 — 485 M R — & F (Proxy
basket hedge) #h 4 1 2 iR 3 4 B BB R i 4T - KRR AWK FRE RMRE
% Bzl RABRMEY  AF2BUAE RHRER AR
f e
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AR EASERTER/EFESERAERES
(B Re R kiEFBFARARKED)
A5 3R R M 3E(SR)

(AR5 FHAS  HUME WA EM)

BENNERXLFTAXFEAANB LR S BEFTFIIRE

ABIEREFABRBESEMRTREZ B0 ERALE  KFGA
RAFTAEZHERBEHAANR LB EERAMARLIRS - 242
Hee%e TEAREARFEEAELRRACCACKTRSANA
BRHBATEEFR ) TR P AR TAMMRE -

B.am AR BEAY KEMLAERAANLBERTH(EH
#% B CDS(Credit Default Swap) & CDX Index #2Itraxx Index) °

(5) #E2EHTALRFTRBRAAREH A AREARR

AEAKREREMEZUEABRELIRE  RB——=FR2———%+=
A=+—8 A EXE LA FH D55 A BT A 1K $382,093,054 7T A
$948,989,750 70 & 4 8) 1k $13,694,552,410 7T & $14,042,198,783 7T » # 4 #i
BRLFERSE  EHAABAEAEHRAR - AELRB———FR———
S+ A =+—BRREZESHEH D5 A BUT A 151$32,690,060 7T A
$220,387,1807T & 2 8)45$109,589,792 7L & $176,200,718 7L » B st it & & K2
RARTER -

(6) #THE ALY BN MHRE EXRET L

RA———%R———4f+_A=+— 0 RLGF2 BRI ELHEFER
A Z 4555 5996,014316 705 $7,246,8027L » FINFFARMEAREEZ
TEBNEEREEE ) REFLERMIBESHEFREFZILEL A
£931,407,78570 5 $96,172,4627% » FIN$ RABRARLEx BRI ES
FEEE ) MALEZARTAA S (R K) S 3 A 64,606,531 T B
$(88,925,660) 7 BIFINE K ABAYBH A RAKAEABE LY S AT
(MFHEEAE) - RE———fR———F—A—BEf-_A=+—8L%
Ex B M ELAMAEAEZ T AR KA A $447,528,009 T A
$955,016,7257  FIMN I EABEE B AL O ARTAHE  ATAER
R iE) o
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BB AR R T ERELAELIRTEES
(BAMILEHEARSUABABLRRASLESD)
B4 B3R R M E(AR)

(%M B T3 s HUME WA B4)

AR EENRRABIRE

AU EZ AR ABRASRATERREERIEN LG UPHRL
B ki sl AR A A RS(E4THER « 12 R RREEERR) - Ri&keZH
P EEERR - -BHREMN BRI ahERERERE ETEEHREARE
BHEBETMALESRENM  AFPRETHAR ' AL5LREXEHTNER
ZRHFZEAKR AR TR HHEERNEE AL EZ SRR -

3 AkEaRzMhADARESERAE—EAERA S
ERESRZHBELEDAFELESEZRE—EEED -

35

98

s KB Z S5
RBEARLZERROBR RA———fER———FHEBRUXEMEMZ
% B ST 4 Bk B Er 38 4 %) 5$(9,320,517,752) T A $(9,424,912,993) T » RE——=
EER———SENBUSSHERZEFETIREKEEHRTNA
$(1,133,000,948) T & $(1,167,417.987) ¢ » RE———F KR ———FEBAEX
BBz T Bk B 8REE 2 5] A $(260,508,483) U & $(272,998,729) 5T 0 Lk
BERB———4R———45+—A=+—B2THRKELB|EETHGE
BAE YRTHRZNS  HABTKBENER - B AASERESEZOM
o HRA—— &R ———#—A—BE+ A=+ BHELEREAR K
BHBLARE S e T ()
L@ B EZBHEER 5 112 5K 111 £

B AR & W MEUH $362,052,743.00  $430,005,369.00
N A 57 & % e 82,499,839.00 85,778,263.00
Bt #8 7! # & B HEF 75,799,175.00 88,660,511.00
B #ERRE RO 127,346.71 148,762.46
N #ARA % no¥ 389,431.50 414,647.31
B % ARW AR 4,422,524.58 4,895,437.08
N #EA AR ARH 13,137,374.62 19,442,219.27
B#aAEL £ U 505,186.27 682,780.13
N #ER £ 7T £ 1,820,841.17 2,107,036.92
B 24 dy JF ¥ R 2,454,921.10 4,104,814.56
N ##4! & JEF I 10,231,636.94 13,045,914.35
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HHmERREFR T FRMFPEFRBTLELES
(REHBERRSGUBFHFEBHFRELEED)
PSSR R M ()

(&% 7 FANS  HUMEHFTH )

A~ RELBEFAPEZINEETAEARERE

AR B FABEZNBABTARGET ML TF ¢

112.12.31
B 28R 3 F M ER LM

A% %

USD $107,436.00 30.7350 $3,302,045
» 8 &

EUR 48,715,995.21 34.0113 1,656,894,787

USD 378,701,653.01 30.7350 11,639,395,308
HOF AR

USD 13,495,464.93 30.7350 414,783,114
BATIF R

EUR 6,007,631.24 34.0113 204,327,405

USD 11,501,710.96 30.7350 353,505,087
FENCH & R Rk

USD 165,291.67 30.7350 5,080,239
e & SNE R

USD 40,000.00 30.7350 1,229,400
JEWCEAT S BIBER

USD 100.00 30.7350 3,074
JE Y B A
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1124 8 11145 8
23 BRRFGL) 2% 5 FI ()
RIEREHBAK  $1,438,948 $1,351,269
3,4 g A 12,950,535 $0.43 12,161,419 $0.41
& $14,389,483 $13,512,688

FHEIMSRE LM B2 K H A BI A2 M T MR
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ARG L REFRAREFI IR EMFETFARXGIHBILE T - by st
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MBS R AN AEAEA -
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$30,198,467 7% « B EI1124 & R 1114 K 4 5] 1@ 8/ % 4 £ 58515,630,086 7T &
$13,4314357% - RE1I24E & 1114212831 8072 & 458 5 %) £$90,544,893
7 B.$74,051,835 70 » 5] A st 3RIATF o

8 BE WA
11248 & 11145
BRALEEETRA $1,850,409,738  $1,904,907,247
BN RSB Bl 116,697,454 115,201,044
2HMEREA EERUN 9,241,130 4,898,935
BN 75,880,843 120,713,910
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AXARBIRFERINEFEREZP SHZRNAERH T MA T !

WA dm
1124 11145
NI F B R
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124 8 111455
$396,994,384  $370,059,454
20,231,369 19,472,768
14,024,614 13,460,947
7,956,258 6,974,092
369,382,863 343,997,219
901,686,108 1,053,502,992
189,658,528 199,689,297
29,846,272 23,842,543
64,737,046 60,579,041
19,667,272 19,958,410
2,258,179 3,491,558
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4 ¥ $5,148,283 $- §$5,148,283 S$(1,029,657) $4,118,626
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SRR ER -
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HMHZEERBIOSE -

+~ WHBRARXS
L B 5] R SR

ANE2BANLE R EHMHBF BHA R4 3 (PineBridge Investments
Asia Limited) » # &/ 8 % PineBridge Investments, L.P. ¢

31

202403/B2229-01A-004/B40

164



BRI BTERAE RO HBRAREG)
(B3RS FREES > HAMERAAER)

2. AWAARZEAR S FA
OFLETY VT ERICT) VTN

MHGFHRARERS
EEE R e
S
HBESG Rk AL S
MM S ERARILE
Ea
AIRESGELLZERE
&
HMEBYHELETE
£
£ 4

i

PineBridge Investments
Ireland Limited

PineBridge Investments
LLC

O

PineBridge Investments
LLC

PineBridge Investments
Europe Limited

PineBridge Investments
Asia Limited

Huatai-PineBridge Fund
Management Company
Limited

& #

(2) B RS MBI € B (MR 5B HCHRAK)

(3) MeAT i s AR R B (PR 7 e AB R A K)

165

112.12.31 111.12.31
153#t B (T
& R &  # Bath
$54,807,391 26 $49,814,068 27
18,404,602 9 20,260,114 11
17,877,942 9 18,290,900 10
12,131,587 6 10,141,530 5
10,257,057 5 10,984,041 6
7,876,443 4 9,768,082 5
42,971,920 21 32,559,839 18
$164,326,942 80 $151,818,574 82

112.12.31 111.12.31
154t 8 1B
& iR Aatk % R Bk
$11,036,470 5 811,140,773 6
5,429,477 3 5,063,455 3
$16,465,947 8 $16,804,228 9

112.12.31 111.12.31
GHF B 1635# 8
& # Atk & 3 G ot
$27,722,390 7 $22,878,200 6
2,117,227 1 2,930,822 1
1,996,747 - 1,804,184 1
1,052,914 1,504,746 -
$32,889,278 8 $29,117,952 8
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112.12.31 111.12,31
15348 1% B
4+ # BNk £ # A4
PineBridge Investments
Holdings US LLC $10,516,545 ) $4,776,740 1
b A (1,787,231) - 10,133,958 3
4 $8,729,314 2 $14,910,698 4
5 HEREALBERUA
1125 8 1155
P & 110N 46 3 E
& ER R & B B4
MR AN ELS $606,828,788 29 $630,191,929 20
PR A L
BRHFAE 227,005,110 11 262,792,650 12
FBESGE LAt 214,908,865 10 219,955,277 10
MM EFTAANLE
x4 126,880,258 6 120,700,319 5
AMESCEILSEEE
H4 124,647,233 6 140,966,609 6
HBEBEZERTE
4 101,082,289 5 120,116,629 5
£ 4 449,057,195 21 410,183,834 19
4 ¥ $1,850,409,738 88  $1,904,907,247 86
(6) S K856 T
1124 % 111458
164 Filon 152 E A
& # Bk & 5 Btk
PineBridge Investments
Ireland Limited $77,005,993 4 $76,020,710 3
(7) el
112455 11144
L N 153 A
& & Eak & # otk
PineBridge Investments
LLC $66,599,316 3 $64,398,530 3
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(8) i shaErl &
1125 INRE::
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£ 55 Bk % ki) ER R
PineBridge Investments
11LC $311,965,118 15 $279,481,518 13
PineBridge Investments
Europe Limited 28,945,472 1 37,517,853 2
PineBridge Investments
Asia Limited 22,942,877 1 20,767,719 1
Huatai-PineBridge Fund
Management Company
Limited 5,529,396 - 6,230,129 -
4 3t $369,382,863 17 $343,997,219 16
O)ERETERFSEM
11245 5 11148 /&
HEERA HEEEA
& R AHth & & HAk
PineBridge Investments
Holdings US LLC 124,215,553 6 $116,374,528 5
PineBridge Investments
Asia Limited 41,755,225 2 51,595,396 3
PineBridge Investments
Europe Limited 6,601,660 - 6,754,211 =
PineBridge Investments
Japan Co., Ltd. 2,541,717 - 9,038,396 e
PineBridge Investments,
L.P. 909,112 : 2,054,423 g
#* 1A 13,635,261 1 13,872,343 1
4 3t $189,658,528 9 $199,689,297 9
3. X BEEME HEE M
11255 1115
FERELLEL B T84 $120,049,671  $79,496,270
R RBA 3,497,978 2,752,760
< ¥ $123,547,649 $82,249.030
AL ’E WWxEE
34
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2. oL R fE4E
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112.12.31 111.12.31
RMP R BAEEZLMEE
REBHERE(RERGFRE) $533,013,746  $443,749,306
FEUCHIA(A M A ARK) 206,716,974 185,706,427
BERES 96,500,000 96,500,000
FHAES 3,605,919 3,486,984
3 $839,836,639  $729,442,717
SRR EE
112.12.31 111.12.31
BB B RAEEZ LA
FAb AR $410,928,107  $360,775,660
mE a1k 65,597,844 16,610,281
& $476,525,951  $377.385,941
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